
Calculate the Regulatory 
Capital Requirement (VEV) 
with your formula.
Balance management
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Rendement Solidariteitsreserve

Rebalance

Featherlight Inc 2 2

Total AUM

999,999,999.53 EUR

Totale afwijking

3.22%

Portfolio data

Val 23/11/2023, 00:00:00 Rec 27/11/2023 10:46:08

Mandate

Featherlight - v1.0 UAT v2.7.0.

Zakelijke waarden

Aandelen SDI

Aandelen SDI Intern

Privaat vastgoed

Private equity

Redblue Global 2

Lakerfield & Co 1 1
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Our Balance Management module provides 
comprehensive insight into the Regulatory Capital 
Requirement, liability management, balance sheet 
risks, and your clients' coverage ratio. The module 
offers users the ability to automatically input the 
required data, significantly streamlining the 
preparation and execution of annual tasks. The 
software is suitable for full Straight-Through 
Processing to minimize human errors and further 
optimize efficiency.


Furthermore, the module allows users to view and 
track historical developments. Through automated
exports, Alloq provides both high-level 
(management) reports as well as detailed 
breakdowns that can be used in analyses by 
executives and auditors.



Discover the power of Alloq - 
request a demo and transform 
your financial strategy.
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 Regulatory Capital Requirement

Calculate the actual and strategic Required 

Own Funds at various time levels, from an 

overall view to instrument level. This provides 

a simple way to consult interim results for 

monitoring historical developments.


Calculation rules

The calculation rules of the Balance Management module 

standardly adhere to DNB guidelines but are flexible and 

customizable per fund and user. They can be adjusted to support 

any desired type of risk calculation.

Detecting deviations

With Alloq's backtrace functionality, it's easy to 

trace irregularities, as users can trace the 

calculation down to the deepest level through an 

intuitive interface.


Create scenario’s and compare metrics

Create informed decisions by generating various 

scenarios and contrasting key values across 

diverse datasets. Visualize each quarter for easy 

comparison and distinction.

RCR overview.csv

RCR detail list.csv

S1 Liabilities.csv

J502.xlsx

Manual exports & reports

Automate exports of high-quality management reports and detailed reports. 

These files are directly accessible via API, sFTP, and secure downloads for analysis 

by executives and accountants

Balance 
management.
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Alloq is a software solution designed for

, enhancing the robustness, speed, and accuracy of

allocation management processes such as , 

, and LDI (liability-driven investment). It seamlessly 

integrates with client mandates, maintains audit trails, and ensures 

allocation management for the present and the future.


institutional portfolio 

managers

rebalancing currency

hedging
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